
02.04.2026

Calls Puts Calls Puts Calls Puts Calls Puts Calls Puts 07.04.2026

H'st OI Chg 23000 22500 53000 51000 74500 74000 H'st OI Chg 23000 21600 76000 71500 28.04.2026

H'st OI 23000 23000 53000 51000 75000 74000 H'st OI 23500 21500 76000 72000 28.04.2026

H'st Vol 23000 23000 52000 50000 75000 74000 H'st Vol 23000 22800 75000 72000 30.04.2026

Pr Close Pr % Chg OI % Chg

2883.50 7.01 1.58 Last Chg Last Chg Last Chg

1203.30 -1.95 3.56 22830 375 51780 1021 73791 934

151 27 331 -152 657 -253

1263 -245 3271 1271 1013 -624

15000

Fut longs Fut shorts CE Longs CE Shorts PE Longs PE Shorts

10.84 2.17 39.25 12.28 25.47 32.07

63475 328296 376141 702669 630531 346355

* Upcoming Expiry

CMP Call strike CMP CE Strike PE Strike % Range CMP Call strike

119.95 120 240.6 280 200 33.25 257.9 250

299.85 300 1144.9 1400 1040 31.44 3256 3200

399.45 400 231.95 300 230 30.18 5049.05 5000

194.6 195 3539.95 4000 3000 28.25 3425.75 3400

2592.8 2600 302.95 380 300 26.41 3526.45 3500

CMP Put strike CMP CE Strike PE Strike % Range CMP Put strike

2101.05 2100 1180.8 1200 1190 0.85 113.75 146

900.55 900 5244.45 5600 5500 1.91 244.65 300

420.35 420 4180.8 4300 4200 2.39 1842.5 2200

105.1 105 785.65 800 780 2.55 127.3 150

3607.5 3600 194.6 195 190 2.57 953 1100

Prc% OI% Prc% OI% Prc% OI% Prc% OI%

7.89 9.73 12.52 -8.31 -3.77 4.38 -0.43 -1.45

7.01 1.58 10.22 -7.55 -3.73 7.39 -0.12 -1.12

6.97 30.64 8.23 -5.54 -3.20 16.49 #N/A #N/A

5.68 2.17 7.15 -1.53 -2.79 10.97 #N/A #N/A

5.64 0.11 6.94 -0.68 -2.45 3.81 #N/A #N/A

5.51 1.06 6.77 -1.94 -2.33 3.85 #N/A #N/A

5.47 12.05 6.42 -6.58 -1.95 3.56 #N/A #N/A

5.40 0.81 6.14 -0.58 -1.83 6.14 #N/A #N/A

5.37 0.07 6.01 -5.50 -1.73 1.26 #N/A #N/A

Data source: Bloomberg, NSE, BSE

Near Future

Discount

Straddle*

PRESTIGE

ANGELONE

Ticker Symbol

LTF

IREDA

INDIGO

DRREDDY

NIFTY BANK NIFTY

NIFTY BANK NIFTY

PERSISTENT

TVSMOTOR

TRENT

ADANIENT

PETRONET

MUTHOOTFIN

Consolidation Underway

ALKEM

NIFTY Monthly

BANK NIFTY Monthly

Upmoves Nearing Resistance

Downmoves Nearing Support

JIOFIN

CIPLA

Ticker Symbol

Future*

SENSEX Monthly

Open Interest

Scripcode

Long buildup Short covering Short buildup Long unwinding

NATIONALUM

360ONE

CANBK

Upside Breakout Underway

Downside Breakout Underway

AMBUJACEM

VMM

LT

TMPV

HAL INOXWIND

MAZDOCKPREMIERENE

INDUSINDBK

WAAREEENER

TORNTPHARM 0

NUVAMA INDIGO CIPLA 0

TATASTEEL

Scripcode

NIFTY Weekly

SENSEX

OI % Change

SHRIRAMFIN

GLENMARK

Ticker Symbol Ticker Symbol

NESTLEIND

Ticker Symbol

EXIDEIND

IEX

Ticker Symbol

BSE

MONTHLY

TATASTEEL

GRASIM

Narrow Range

KAYNES

Short Buildup

Long Buildup

Comments

GMRAIRPORT

SENSEX Weekly
WEEKLY

SENSEX

ADANIPORTS NBCC SUPREMEIND 0

BSE BDL BLUESTARCO OIL

BOSCHLTD DMART ASHOKLEY 0

Scripcode

DIXON TRENT HDFCLIFE 0

NIFTY SENSEX

Scripcode

SOLARINDS VOLTAS 0

PERSISTENT KPITTECH SAMMAANCAP 0

Derivative Insights

Stock Futures

FII Activity in Index F&O

Stock Futures in Focus

Comments:

Nifty weekly contract has the highest open interest at 23500 CE and 21500 PE 
while monthly contracts have the highest open interest at 23000 CE and 23000 
PE. The highest OI addition was seen at 23000 CE and 21600 PE in weekly and at 
23000 CE and 22500 PE in monthly contracts. FIIs increased their future index 
long holdings by 10.84%, increased future index shorts by 2.17% and in index 
options, 39.25% increase in Call longs, 12.28% increase in Call short, 25.47% 
increase in Put longs and 32.07% increase in Put shorts.

Index F&O

02.04.2026

Stock Options

6

Upcoming ExpiryOption OI Spectrum - Indices

These stocks are undergoing consolidation, in a narrow trading range as 
indicated by the strikes with the highest CE and PE OI. Potential candidates for 
buying straddles/strangles in anticipation of breakout.

These stocks have shown downtrend, and 
have just broken below support as indicated 
by the strike with the highest PE OI, pointing to 
more downsides.

These stocks have shown uptrend, but await 
break of key resistance as indicated by the 
strike with the highest CE OI.

Downtrend may have started for these stocks, 
but await break of support as indicated by the 
strike with the highest PE OI.

These stocks are undergoing consolidation, unable to break beyond previous 
congestion points, as indicated by the CE and PE strikes with the highest OI. 
Given the distance between the key CE and PE strikes, upmoves/downmoves 
may take time to gain momentum.

These stocks have shown uptrend, and have 
just broken above resistance as indicated by 
the strike with the highest CE OI.



Strike OI OI Chg Strike OI OI Chg Strike Volume Strike OI OI Chg Strike OI OI Chg Strike Volume

76000 1909500 1222880 72500 204500 -339700 75000 76718900 70000 1793800 1055460 65100 1356780 -1712800 72000 85326800

75500 1605020 1018780 81000 64500 -119800 74000 69710020 71000 1405160 978420 67000 357320 -378320 73000 73257160

77000 1729380 973780 72600 37420 -110820 74500 55555280 71500 924080 748780 66000 585140 -241100 71000 57426420

76500 1226320 782220 72000 99840 -102160 75500 47342040 70500 919040 689100 66500 222360 -196740 72500 54161580

77500 1062460 695780 72700 50020 -94540 76000 47132500 69500 813480 657180 67500 207940 -186180 73500 51188560

Volume Price OI OI%Chg Price% Strike Price% OI%Chg OI Price Volume

190580 1229.05 42560 -44.53 58.37 72100 -84.35 107.8 203640 130.95 18690660

197700 1142.55 22560 -74.14 58.96 72200 -83.52 83.71 182200 148.6 21059560

245000 1057.9 41020 -62.2 57.72 72300 -82.4 167.22 139540 168.35 22427080

407880 981.5 54040 -43.02 55.5 72400 -81.22 131.33 180300 190.9 20990560

1765560 900.85 204500 -62.42 54.29 72500 -80.04 46.33 558140 215.75 54161580

618660 835.8 37420 -74.76 49.29 72600 -78.7 157.49 186420 242.85 20161060

741120 764.05 50020 -65.4 48.01 72700 -76.98 57.81 143920 275.6 19490440

1178500 698.4 45860 -49.37 43.23 72800 -75.54 301.33 187020 307.7 28114880

2390420 633 65260 -11.88 38.77 72900 -74.34 615.51 259300 346.7 21810060

12187240 577.6 388020 1.7 34.97 73000 -72.65 238.65 617960 387.55 73257160

8311740 522.6 304120 385.19 29.48 73100 -70.42 623.47 299660 433.2 27593820

13010920 471.9 248520 312.82 28.36 73200 -69.11 724.67 250040 480.85 32305500

15594720 422 166880 258.11 19.23 73300 -67.48 1139.44 167820 529.4 31456320

18196800 380.2 164860 302.88 17.93 73400 -66.13 895.44 166040 580.6 33082380

43509460 341.9 763180 117.67 10.59 73500 -63.8 388.22 435200 647.85 51188560

28857600 303.15 285140 334.66 3.43 73600 -60.98 583.94 185620 713.25 28688480

37161900 270.85 346000 392.88 0.48 73700 -60.66 263.23 112820 780.7 25075620

37583720 240.9 414380 592.02 -4.97 73800 -57.89 600.24 174360 849.8 21388100

27732760 213.65 374080 373.76 -10.4 73900 -55.57 348.22 126220 924.5 10270980

69710020 192.25 1050360 153.53 -12.71 74000 -53.03 36.88 192320 1002.2 13254360

20605320 171.1 265900 250.14 -17.04 74100 -51.59 15.32 29660 1078.8 1772980

Data source: Bloomberg, BSE
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